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[The index constituents listed below have gone through a corporate action o credit event.
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New Reference Entity and Obligation Being Added: 6

Below is the new entity being added to this index, along with the relevant reference obligation.
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Reference Entity
[ABBVIE INC.

[SNRFOR
[SNRFOR
[SNRFOR
SNRFOR
[SNRFOR
[SNRFOR

[The Cigna Group [THECIG 2.4 15Mard0

Unchanged Reference Entities and Obligations: 111

[The index constituents and their associated reference obligation listed below are expected to remain unchanged

Currently in Index

Ticker instrament Name I Frier

[ALLYFT [ALLYFI 5543 17Jan31 SNRFOR
[AMZN 65 12May28 [SNRFOR
IAEP ERICAN ELEGTRIC POWER COMPANY. INC. [AEP 3.2 13Nov27 sunroa
|AXP American Express Company |AXP 4.05 03May29. [SNRFOR
[AIG American Interational Group, Inc. [AIG 6.25 01May36 Struc [SNRFOR
[AMGN mgen Inc [AMGN 5.25 02Mar30 [SNRFOR
[APACOR APA Corporation [APACOR 4.375 15008 SNRFOR

[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
US14040HBN44_|SNRFOR

oston Scientific Corporation
ristol-Myers Squibb Company

SOURG
apital One Financial Corporation
ardinal Hoalth, Inc.
aterpillar Inc.
omeast Corporaion
onagra Brands, Inc. SNRFOR
s [SNRFOR
Co nc. 01Aug28 [SNRFOR
oS Gororaion SNRFOR
alth Corporation SNRFOR
R. Horton, Inc. 2 SNRFOR
inaher Corporation |US235851AR35 _[SNRFOR
arden Restaurants, Inc SNRFOR
eere & Compan) SNRFOR
ol Inc: pr28 [US247025AE93 _[SNRFOR
olta Air Lnes. Inc [US2473617761 _|SNRFOR
evon Energy Corporation SNRFOR
ominion Energy. Inc. [US25746UCY38|SNRFOR
einan Chanicl Conpan SNRFOR
o idge [SNRFOR
[SNRFOR
escion Corpraion SNRFOR

EXPEGRO xpedia Group, Inc. [SNRFOR
[FDX FedEx Corporation FDX (4) 4.25 15May30 USSMZSXCJ:!? [SNRFOR
FE istEnergy Corp. [FE 265 0iMara0 US337032AL12__[SNRFOR

ord Molor Compan
reeport-McMoRan Inc.
General Electric Compan;

|F 4.346 08Decz6
FREEPIN 5 015ep27
GE 6.75 ToMara2
IS 4.95 20Mar33
GENNIC 4.2 01007
AL 2,92 01ivard0

[SNRFOR
US35671DCCT4_[SNRFOR
US36962GXZ26 _[SNRFOR
[SNRFOR
[SNRFOR
USi062166L45 _[SNRFOR
[HCA 5.45 01Apr31 |US404119CT49_ [SNRFOR
FON 5.7 15Wiar36 BondCall USI38516ARTS _[SNRFOR
[SNRFOR
FPINGAA 3 17unz7 [US40434LAB 18 _[SNRFOR
INTC 2.45 15Nov29 [SNRFOR
161 3.5 15May20 [US459200KAB5 _[SNRFOR
P 5 155ep35 [US4601460M37 _[SNRFOR
ohnson INJ2.9 15JanZ8 [US478160CKE1_[SNRFOR
JOHNSON CONTROLS INTERNATIONAL PUBLIC LIMITED COMPANY. [SNRFOR

HON [Honeywell International Inc.
HOSHOT-HSTRES [Host Hotels & Resorts, L.P.
[HPINCAA HP nc.

INTC intel Corporation

[KINDERM Kinder Morgan, Inc, [KINDERM 4.3 01Mar28 [US49456BAP67 _|SNRFOR
[KRAFHEI raft Heinz Foods Company [KRAFHE 6.375 15Jul28 [US423074AF08__|SNRFOR

LEn ennar Corporatio
NG incoln National Corporafion ENG 3.4 15Jan31

ockheed Mariin Corporation EMT 4.7 15Dec3

owe's Companies, nc. LOW 3.75 0thpraz

arathon Petroleun Corporation MARAPET (4) 5.125 1505576
IcDONALD'S CORPORATION MCD 35 0Juiz7

icKesson Corporation MK 7.65 01har27

elLie. Inc. VET 6.5 15Deca2

fondeloz International, I, MONDINT 4.125 07MayZe
otorola Solutions, Inc MOTSOL 2.3 15Nov30

o, Inc NFLX 4675 T54uns0

ewmont Corporation

extEra Enoray Capital Foldings. Tnc
orthrop Grumman Corporation

LvT
VARAPET

MCD

MCK

MONDINT

MOTSOL

NEWNMGCO

NXTENG

[NORGRM

(OCCIDENTAL PETROLEUM CORPORATION
ovic

ORCLE

(OVINING

PRU

PrvG

[DGX

RON

RTXCOR

US526057C041 _[SNRFOR
US534187BK40__[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
SNRFOR
NXTENG 1.675 Todan27 US65339KBY55 _[SNRFOR
INORGRM 4.4 01May30 US6668076500 _[SNRFOR
oY & 125 s [US674590EF 81 [SNRFOR

US6B1019B811 _[SNRFOR
US68389XBN49_[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[SNRFOR
[Guost bagrostes Tncorporaied DGX 42 30Jun29 [US74634L8A70 _[SNRFOR
[Radian Group Inc. [RON 4.675 15iar27 [UST50236AW16_[SNRFOR
[SNRFOR

LEN (4) 4.75 20Nov27

Ornicom Group In
[oracte Corporation
Ovint inc

Pizer nc.

[Prudentil Financial, nc
PulteGroup, Inc.

PFE 2.625 01Apr30
[PRU 3.678 27Mar28
PHVG 7675 T5Jun3Z

RTX Corporation [SNRFOR

der System, Inc. R 525 01Jun2s SNRFOR

SENPRARA empra [SEMPRAAA 3.25 T50unz7 [SNRFOR
SIMONPR imon Property Group, LP. SIVIONPR 2,65 15Ju130 SNRFOR
Luv thwest Ailines Co. LUV 5.125 15Jun27 a7 41EKs, —[SNAFOR
TGT rget Corporation [TGT 4.5 155ep32 USB7612EBPO7__[SNRFOR
[AES o AES Corporation [AES (2) 2.45 15Jan31 [SNRFOR
IALL e Allstate Corporation [SNRFOR
BA HE BOEING COMPANY SNRFOR
[ TCAMPE e Campbell's Company [SNRFOR
o Dow Chemical Compan, [SNRFOR

HD e Home Depot, Inc. SNRFOR
KR HE KROGER CO. SNRFOR
PNC e PNC Financial Services Group. Inc. [SNRFOR
PG o Procter & Gamble Compan [SNRFOR
HW he Sherwin-Williams Compan; g SNRFOR
THWALT o Walt Disney Comy THWALT .65 13Jan31 SNRFOR
WB HE WILLIAMS COMPANIES, INC. [WB 3.5 15Nov30 [SNRFOR
[ToL oll Brothers, Inc [TOL-FinCorp 4.35 15Feb28 USB8947EATT3 _[SNRFOR
MRP  [TRANSCANADA PIPELINES LIWITED [TRP 4.625 01Mar34. [US89352HAM16 _[SNRFOR
TSN on Foods, Inc. SNRFOR
NP nion Pacific Corporation [UNP 6.625 01Fob20 US907B18CF33 _[SNRFOR
UPS nited Parcel Service. Inc [UPS Americalnc 8.375 01Apr30 S911308AB04 _[SNRFOR
UNH ) Incorporated JUNH 2.95 150c27 S91324PDES7 _|SNRFOR
[VLOC alero E: [VLOC 8.75 15Jun30 /S91913YABE5 _[SNRFOR

US92343VDY74__|SNRFOR
S931142CH46 _|SNRFOR
S962166BR41__|SNRFOR

nergy Corporation
VRZN erizon Communications Inc.
[WALMING [WALMART INC.

Wy [Weyerhaeuser Compan:

27
[WY () 7.375 15Mar32




